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Description/Analysis 

Issue Detail: The City Treasurer provides monthly reports to the City Council on current 
investment activity.

Policy Considerations: The City Treasurer routinely reports on monthly investment 
transactions to keep the City Council advised of current investment activity.

Economic Impacts:  None

Environmental Considerations: None

Sustainability: None

Commission/Committee Action: None

Rationale for Recommendation: The City Treasurer is responsible for investing and reporting 
in accordance with the authority granted by City Charter Section 73, City Council ordinances 
and resolutions, and applicable state law.

Financial Considerations: The monthly investment report sets forth the monthly transactions 
of the City Treasurer’s Office Investment Pool A funds.  Portfolio value on March 31, 2016, was 
$858,729,138, and on April 30, 2016, the value was $869,071,925. The interest yield for the 
month was 1.24%.  There were 11 total transactions for the period (6 purchases, 2 calls, and 3 
maturities).  The estimated duration of the portfolio is 1.76 years.  

Consistent with the Investment Policy adopted by City Council on August 25, 2015, the 
monthly report herein includes the content described in Government Code sections 53607 and 
53646 (b).

Local Business Enterprise (LBE): Because this transaction does not involve the purchase of 
goods or services for the City, LBE efforts are not applicable.
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Background Information:

California Statutes Chapter 783, Statutes of 1995 and Chapter 749, Statutes of 1996 were enacted to 
help avoid a repeat of the December 1994 Orange County investment fiasco that resulted in 
investment losses exceeding $1.7 billion for Orange County and other local government entities.  
These statutes revised certain State laws that addressed the investing of public funds, adding, among 
other things, the requirement of reporting investment activity on a periodic basis.  Specifically, 
Government Code section 53607 requires monthly reports to the City Council.  

Commencing March 1997, the City Treasurer, as the person vested with authority to invest City 
funds, has rendered monthly transaction reports to the City Council, and this staff report accompanies 
the latest of such reports.  This practice is consistent with prior City Council principles regarding 
investment authority, which emphasize full disclosure and prompt reporting of investment policy, 
strategies, programs, and actual investments as reflected in Resolution No. 95-108.  

For informational purposes, the City Treasurer also reports on transactions of other funds invested by 
the Treasurer’s Office in addition to the City’s funds.  The summary and transactions detail for the 
month ended April 30, 2016, are listed in Exhibits A, B, C, D, E, and F.
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Local Agency Funds:

Pool A Ethel Hart Trust Public Trust George Clark Total

Purchases  $    38,515,295  $                     -    $                   -    $                   -    $    38,515,295 

Sales                       -                 152,965                       -                         -               152,965 

Calls          5,500,000                         -                         -                         -            5,500,000 

Maturities        18,970,521                         -                         -                         -          18,970,521 

Contributions        84,705,857                         -                         -                         -          84,705,857 

Withdrawals        74,951,407                         -                   9,892                 2,170        74,963,469 

Total  $  222,643,080  $           152,965  $             9,892  $             2,170  $  222,808,107 

Outside Agency Funds:

  Sacramento City Employees' Retirement System (SCERS) Funds:

Fixed Bonds Equity Income Large Cap International Total

Purchases  $      3,197,200  $           733,979  $    10,961,283  $      2,160,059  $    17,052,521 

Sales          1,918,222                   4,585        11,124,345          2,471,963        15,519,115 

Calls          2,054,000                         -                         -                         -            2,054,000 

Maturities               29,142                         -                         -                         -                 29,142 

Expenses                    164                         -                         -                         -                      164 

Contributions                       -                           -               278,261                       -               278,261 

Withdrawals          3,644,968                 96,879          1,407,130                       -            5,148,977 

Total  $    10,843,696  $           835,443  $    23,771,019  $      4,632,022  $    40,082,180 

City of Sacramento
Summary of Transactions

April-16
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City of Sacramento
Summary of Transactions

April-16

  SHRA Investment Pool Fund:

Pool D Total

Purchases  $      2,000,000  $      2,000,000 

Sales                       -                         -   

Calls             300,000             300,000 

Maturities                       -                         -   

Contributions          3,172,598          3,172,598 

Withdrawals          4,000,000          4,000,000 

Total  $      9,472,598  $      9,472,598 

  Capitol Area Development Authority (CADA) Funds:

CADA CADA-A CADA-B Total 

Contributions  $                   -    $                     -    $                   -    $                   -   

Withdrawals                       -                           -                         -                         -   

Total  $                   -    $                     -    $                   -    $                   -   

  All Other Funds:

ARFCD RD SPLA SPLA-T TNBC Total

Contributions  $                   -    $                     -    $                   -    $         550,000  $                   -    $         550,000 

Withdrawals                       -                           -            3,015,159                       -                         -            3,015,159 

Total  $                   -    $                     -    $      3,015,159  $         550,000  $                   -    $      3,565,159 

GRAND TOTAL  $  275,928,044 
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City of Sacramento
TRANSACTION SUMMARY

City Investment Pool A
From 04-01-16 To 04-30-16

Trade Unit Total Unit Total Gain/
Date Quantity Security Cost Cost Price Proceeds Loss

PURCHASES

04-01-16 5,000,000 Inter-American Dev Bank 103.30 5,165,150
2.125% Due 11-09-20

04-01-16 5,000,000 Freddie Mac 100.00 5,000,000
1.250% Due 04-28-21

04-18-16 9,000,000 Chevron Corp 99.54 8,958,770
0.760% Due 11-22-16

04-19-16 3,000,000 California St For Previous Iss 100.00 3,000,000
1.500% Due 04-01-21

04-20-1614,000,000 Coca Cola Company 99.58 13,941,375
0.750% Due 11-08-16

04-21-16 2,450,000 Federal Home Loan Bank 100.00 2,450,000
1.750% Due 05-18-21

TOTAL 38,515,295
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City of Sacramento
TRANSACTION SUMMARY

City Investment Pool A
From 04-01-16 To 04-30-16

Trade Unit Total Unit Total Gain/
Date Quantity Security Cost Cost Price Proceeds Loss

CALLS

04-07-16 3,000,000 Federal Farm Credit Bank 100.00 3,000,000 100.00 3,000,000 0
1.730% Due 02-11-20

04-29-16 2,500,000 Freddie Mac 100.00 2,500,000 100.00 2,500,000 0
1.500% Due 04-29-19

TOTAL 5,500,000 5,500,000 0
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City of Sacramento
TRANSACTION SUMMARY

City Investment Pool A
From 04-01-16 To 04-30-16

Trade Unit Total Unit Total Gain/
Date Quantity Security Cost Cost Price Proceeds Loss

MATURITIES

04-12-16 9,000,000 Toyota Motor Credit Corp 99.73 8,975,965 99.73 8,975,965 0
0.460% Due 04-12-16

04-13-16 5,000,000 Freddie Mac 99.89 4,994,556 99.89 4,994,556 0
0.195% Due 04-13-16

04-26-16 5,000,000 Bank of America 100.00 5,000,000 100.00 5,000,000 0
0.450% Due 04-26-16

TOTAL 18,970,521 18,970,521 0
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City of Sacramento
TRANSACTION SUMMARY

City Investment Pool A
From 04-01-16 To 04-30-16

Trade Unit Total Unit Total Gain/
Date Quantity Security Cost Cost Price Proceeds Loss

CONTRIBUTIONS

04-01-16 B Of A Cash 2,511,766
04-01-16 JP Morgan Chase Cash 298,904
04-01-16 Fidelity Fund 2,557,578
04-01-16 Fidelity Fund 6,297
04-01-16 Fidelity Fund 14,279
04-01-16 Fidelity Fund 3,501
04-01-16 Fidelity Fund 280
04-01-16 Fidelity Fund 210
04-04-16 B Of A Cash 25,819
04-04-16 B Of A Cash 693,718
04-04-16 JP Morgan Chase Cash 330,825
04-04-16 Fidelity Fund 460
04-04-16 Fidelity Fund 9,200
04-05-16 B Of A Cash 1,245,685
04-05-16 JP Morgan Chase Cash 901,827
04-06-16 JP Morgan Chase Cash 2,284,717
04-06-16 Fidelity Fund 730,331
04-07-16 B Of A Cash 828,572
04-07-16 JP Morgan Chase Cash 824,577
04-07-16 Fidelity Fund 690
04-07-16 Fidelity Fund 506
04-07-16 Fidelity Fund 12,083
04-07-16 Fidelity Fund 14,813
04-08-16 JP Morgan Chase Cash 3,449,556
04-08-16 Fidelity Fund 4,470,581
04-11-16 B Of A Cash 695,756
04-11-16 JP Morgan Chase Cash 1,243,571
04-11-16 Fidelity Fund 2,585
04-11-16 Fidelity Fund 1,182
04-11-16 Fidelity Fund 1,030
04-12-16 B Of A Cash 936,557
04-12-16 JP Morgan Chase Cash 1,071,844
04-12-16 Fidelity Fund 26,810
04-13-16 B Of A Cash 758,372
04-13-16 JP Morgan Chase Cash 1,566
04-14-16 B Of A Cash 833,750
04-14-16 JP Morgan Chase Cash 1,987,070
04-14-16 JP Morgan Chase Cash 854,047
04-14-16 Fidelity Fund 1,252
04-14-16 Fidelity Fund 119
04-14-16 Fidelity Fund 1,466
04-15-16 B Of A Cash 502,169
04-15-16 JP Morgan Chase Cash 1,676
04-15-16 Fidelity Fund 204
04-15-16 Fidelity Fund 14,496
04-18-16 B Of A Cash 621,770
04-18-16 JP Morgan Chase Cash 1,383,993
04-18-16 Fidelity Fund 290,523
04-19-16 B Of A Cash 1,149,786
04-19-16 JP Morgan Chase Cash 510,384
04-19-16 Fidelity Fund 5,475
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City of Sacramento
TRANSACTION SUMMARY

City Investment Pool A
From 04-01-16 To 04-30-16

Trade Unit Total Unit Total Gain/
Date Quantity Security Cost Cost Price Proceeds Loss

04-19-16 Fidelity Fund 12,875
04-20-16 B Of A Cash 7,622,088
04-20-16 JP Morgan Chase Cash 31,525,275
04-20-16 Fidelity Fund 3,500
04-20-16 Fidelity Fund 13,455
04-21-16 B Of A Cash 515,863
04-21-16 JP Morgan Chase Cash 3,033,890
04-21-16 Fidelity Fund 4,962
04-22-16 B Of A Cash 607,817
04-22-16 JP Morgan Chase Cash 747,497
04-22-16 Fidelity Fund 3,395
04-25-16 B Of A Cash 600,104
04-25-16 JP Morgan Chase Cash 1,521,225
04-25-16 Fidelity Fund 460
04-25-16 Fidelity Fund 460
04-25-16 Fidelity Fund 16,941
04-25-16 Fidelity Fund 8,050
04-25-16 Fidelity Fund 11,544
04-26-16 B Of A Cash 832,608
04-26-16 JP Morgan Chase Cash 603
04-26-16 Fidelity Fund 5,200
04-27-16 B Of A Cash 1,027,112
04-27-16 JP Morgan Chase Cash 805,106
04-27-16 Fidelity Fund 10,500
04-27-16 Fidelity Fund 6,775
04-28-16 B Of A Cash 390,806
04-28-16 JP Morgan Chase Cash 1,793
04-28-16 Fidelity Fund 2,953
04-28-16 Fidelity Fund 9,933
04-29-16 B Of A Cash 581,211
04-29-16 JP Morgan Chase Cash 571,704
04-29-16 Fidelity Fund 730
04-29-16 Fidelity Fund 173
04-29-16 Fidelity Fund 930
04-29-16 Fidelity Fund 87,136
04-29-16 Fidelity Fund 6,955
TOTAL 84,705,857
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City of Sacramento
TRANSACTION SUMMARY

City Investment Pool A
From 04-01-16 To 04-30-16

Trade Unit Total Unit Total Gain/
Date Quantity Security Cost Cost Price Proceeds Loss

WITHDRAWALS

04-01-16 B Of A Cash 2,414,363
04-04-16 B Of A Cash 1,130,914
04-04-16 Fidelity Fund 2,301,178
04-05-16 B Of A Cash 1,003,994
04-05-16 JP Morgan Chase Cash 44
04-05-16 Fidelity Fund 2,865
04-05-16 Fidelity Fund 1,275
04-06-16 B Of A Cash 2,180,514
04-06-16 Fidelity Fund 765
04-07-16 B Of A Cash 2,411,602
04-07-16 JP Morgan Chase Cash 154,039
04-07-16 Fidelity Fund 2,206,550
04-08-16 B Of A Cash 2,000,000
04-08-16 B Of A Cash 383,139
04-08-16 JP Morgan Chase Cash 4,900
04-11-16 B Of A Cash 688,438
04-11-16 JP Morgan Chase Cash 1,441,425
04-11-16 Fidelity Fund 1,293,799
04-11-16 Fidelity Fund 725,617
04-12-16 B Of A Cash 836,609
04-12-16 JP Morgan Chase Cash 11,550,616
04-13-16 B Of A Cash 395,444
04-13-16 JP Morgan Chase Cash 2,710,490
04-14-16 B Of A Cash 297,850
04-14-16 JP Morgan Chase Cash 523,623
04-14-16 Fidelity Fund 3,386
04-14-16 Fidelity Fund 3,080,037
04-15-16 B Of A Cash 507,804
04-15-16 JP Morgan Chase Cash 1,679,051
04-15-16 Fidelity Fund 11,325
04-18-16 B Of A Cash 207,202
04-18-16 JP Morgan Chase Cash 1,603,798
04-18-16 Fidelity Fund 2,249
04-19-16 B Of A Cash 59,521
04-19-16 JP Morgan Chase Cash 602,117
04-20-16 B Of A Cash 1,678,014
04-20-16 JP Morgan Chase Cash 600,038
04-20-16 Fidelity Fund 1,000,000
04-21-16 B Of A Cash 253,746
04-21-16 JP Morgan Chase Cash 2,585,750
04-22-16 B Of A Cash 221,920
04-22-16 JP Morgan Chase Cash 1,000,000
04-22-16 JP Morgan Chase Cash 614,145
04-25-16 B Of A Cash 42,779
04-25-16 JP Morgan Chase Cash 1,547,145
04-26-16 B Of A Cash 268,786
04-26-16 JP Morgan Chase Cash 11,035,500
04-26-16 Fidelity Fund 10,079
04-27-16 B Of A Cash 6,961
04-27-16 JP Morgan Chase Cash 3,421,602
04-28-16 B Of A Cash 42,344
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City of Sacramento
TRANSACTION SUMMARY

City Investment Pool A
From 04-01-16 To 04-30-16

Trade Unit Total Unit Total Gain/
Date Quantity Security Cost Cost Price Proceeds Loss

04-28-16 JP Morgan Chase Cash 3,434,477
04-29-16 B Of A Cash 24,330
04-29-16 JP Morgan Chase Cash 2,747,247
TOTAL 74,951,407
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City of Sacramento
TRANSACTION SUMMARY

Ethel Hart Mutual Endowment Fund
From 04-01-16 To 04-30-16

Trade Unit Total Unit Total Gain/
Date Quantity Security Cost Cost Price Proceeds Loss

SALES

04-13-16 1,000 Blackstone Group L P Com Unit Ltd 37.09 37,087 28.09 28,087 -8,999
04-13-16 400 Clorox Co 68.45 27,380 125.74 50,294 22,914
04-13-16 140 Deere & Co Com 81.10 11,353 77.72 10,881 -473
04-13-16 100 Ishares Tr Transp Ave Idx 77.24 7,724 142.51 14,251 6,527
04-13-16 350 Ishares US Technology ETF 44.52 15,582 108.86 38,103 22,521
04-13-16 350 Spdr S&p Insurance Etf 40.64 14,224 69.19 24,216 9,992
04-13-16 700 Mondelez Intl Inc Cl A 25.45 17,818 42.59 29,810 11,993
04-13-16 1,200 Visa Inc Com Cl A 18.16 21,797 79.07 94,880 73,083
TOTAL 152,965 290,523 137,558
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City of Sacramento
TRANSACTION SUMMARY

Ann Land/Bertha Henschel Endowment Fund
From 04-01-16 To 04-30-16

Trade Unit Total Unit Total Gain/
Date Quantity Security Cost Cost Price Proceeds Loss

WITHDRAWALS

04-30-16 Pool A Cash 9,892
TOTAL 9,892
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City of Sacramento
TRANSACTION SUMMARY

George H. Clark Memorial Scholarship Fund
From 04-01-16 To 04-30-16

Trade Unit Total Unit Total Gain/
Date Quantity Security Cost Cost Price Proceeds Loss

WITHDRAWALS

04-30-16 Pool A Cash 2,170
TOTAL 2,170
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City of Sacramento
TRANSACTION SUMMARY

Fixed Bonds
SCERS

From 04-01-16 To 04-30-16

Trade Unit Total Unit Total Gain/
Date Quantity Security Cost Cost Price Proceeds Loss

PURCHASES

04-04-16 2,000,000 Chevron Corporation 109.86 2,197,200
4.950% Due 03-03-19

04-08-16 1,000,000 University Calif Revs For Prev 100.00 1,000,000
1.910% Due 05-15-21

TOTAL 3,197,200
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City of Sacramento
TRANSACTION SUMMARY

Fixed Bonds
SCERS

From 04-01-16 To 04-30-16

Trade Unit Total Unit Total Gain/
Date Quantity Security Cost Cost Price Proceeds Loss

SALES

04-14-16 1,918,222 2484 Natomas Park Dr. 100.00 1,918,222 100.00 1,918,222 0
5.000% Due 07-01-17

TOTAL 1,918,222 1,918,222 0
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City of Sacramento
TRANSACTION SUMMARY

Fixed Bonds
SCERS

From 04-01-16 To 04-30-16

Trade Unit Total Unit Total Gain/
Date Quantity Security Cost Cost Price Proceeds Loss

CALLS

04-01-16 2,000,000 President&fellow Harvard Coll 102.70 2,054,000 100.00 2,000,000 -54,000
6.300% Due 10-01-37

TOTAL 2,054,000 2,000,000 -54,000
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City of Sacramento
TRANSACTION SUMMARY

Fixed Bonds
SCERS

From 04-01-16 To 04-30-16

Trade Unit Total Unit Total Gain/
Date Quantity Security Cost Cost Price Proceeds Loss

MATURITIES

04-04-16 15,311 Walgreens Drugs/Adahi, Inc 100.00 15,311 100.00 15,311 0
6.500% Due 05-01-24

04-15-16 108 Gnma Pool #439515 98.06 106 100.00 108 2
7.000% Due 03-15-27

04-15-16 60 Gnma Pool #450066 99.34 60 100.00 60 0
7.500% Due 12-15-26

04-15-16 7,346 Gnma Pool #550718 97.31 7,148 100.00 7,346 197
5.000% Due 11-15-35

04-15-16 47 Gnma Pool #167166 103.07 48 100.00 47 -1
9.500% Due 08-15-16

04-15-16 188 Gnma Pool #208975 100.55 189 100.00 188 -1
9.500% Due 03-15-17

04-15-16 287 Gnma Pool #211421 100.55 288 100.00 287 -2
9.500% Due 04-15-17

04-15-16 153 Gnma Pool #320296 98.19 150 100.00 153 3
8.000% Due 03-15-22

04-15-16 313 Gnma Pool #329837 98.47 309 100.00 313 5
7.500% Due 11-15-22

04-15-16 808 Gnma Pool #648348 99.66 805 100.00 808 3
5.500% Due 10-15-35

04-25-16 4,742 Gnma Pool #256393 99.67 4,726 100.00 4,742 16
6.000% Due 09-01-36

TOTAL 29,142 29,364 222
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City of Sacramento
TRANSACTION SUMMARY

Fixed Bonds
SCERS

From 04-01-16 To 04-30-16

Trade Unit Total Unit Total Gain/
Date Quantity Security Cost Cost Price Proceeds Loss

EXPENSES

04-04-16 Portfolio Investment Fees Payable 164
TOTAL 164
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City of Sacramento
TRANSACTION SUMMARY

Fixed Bonds
SCERS

From 04-01-16 To 04-30-16

Trade Unit Total Unit Total Gain/
Date Quantity Security Cost Cost Price Proceeds Loss

WITHDRAWALS

04-01-16 Pool A Cash 3,000,000
04-30-16 Pool A Cash 644,968
TOTAL 3,644,968
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City of Sacramento
TRANSACTION SUMMARY

Equity Income
SCERS

From 04-01-16 To 04-30-16

Trade Unit Total Unit Total Gain/
Date Quantity Security Cost Cost Price Proceeds Loss

PURCHASES

04-04-16 150 Chevron Cp New Cll Opt100.0000 
04152016

0.08 1,275

04-05-16 90 Monsanto Co    Cll Opt100.0000 
04152016

0.08 765

04-06-16 7,000 Ishares Select Dividend ETF 80.89 566,218
04-06-16 5,000 Ishares Tr Us Pfd Stk Idx 38.49 192,450
04-18-16 -150 Chevron Cp New Cll Opt104.0000 

05202016
0.28 -4,275

04-18-16 -400 Kinder Morgan  Cll Opt 20.0000 
05202016

0.21 -8,600

04-19-16 -240 Intel Corp     Cll Opt 33.0000 05202016 0.28 -6,840
04-19-16 -90 Monsanto Co    Cll Opt101.0000 

05202016
0.73 -6,615

04-25-16 29 Kinder Morgan  Cll Opt 20.0000 
05202016

0.05 159

04-25-16 -160 Procter & Gamb Cll Opt 85.0000 
05202016

0.33 -5,360

04-26-16 160 Procter & Gamb Cll Opt 85.0000 
05202016

0.07 1,200

04-28-16 240 Intel Corp     Cll Opt 33.0000 05202016 0.06 1,560
04-29-16 371 Kinder Morgan  Cll Opt 20.0000 

05202016
0.05 2,040

TOTAL 733,979
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City of Sacramento
TRANSACTION SUMMARY

Equity Income
SCERS

From 04-01-16 To 04-30-16

Trade Unit Total Unit Total Gain/
Date Quantity Security Cost Cost Price Proceeds Loss

SALES

04-15-16 0 Chevron Cp New Cll Opt100.0000 
04152016

0.00 1,275 0.00 8,325 7,050

04-15-16 0 Kinder Morgan  Cll Opt 20.0000 
04152016

0.00 1,950 0.00 13,113 11,163

04-15-16 0 Monsanto Co    Cll Opt100.0000 
04152016

0.00 1,360 0.00 7,550 6,190

TOTAL 4,585 28,987 24,402
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City of Sacramento
TRANSACTION SUMMARY

Equity Income
SCERS

From 04-01-16 To 04-30-16

Trade Unit Total Unit Total Gain/
Date Quantity Security Cost Cost Price Proceeds Loss

WITHDRAWALS

04-30-16 Pool A Cash 96,879
TOTAL 96,879
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City of Sacramento
TRANSACTION SUMMARY

Large Cap Growth
SCERS

From 04-01-16 To 04-30-16

Trade Unit Total Unit Total Gain/
Date Quantity Security Cost Cost Price Proceeds Loss

PURCHASES

04-01-16 5,000 Vaneck Vectors Etf Tr Semiconductor Et 55.30 276,504
04-01-16 5,000 Vanguard Index Fds Reit Etf 83.73 418,650
04-01-16 25,000 Select Sector Spdr Tr Technology 44.71 1,117,689
04-01-16 7,000 Select Sector Spdr Tr Sbi Cons Discr 79.53 556,710
04-04-16 110 Delta Air Lns  Cll Opt 52.5000 

04152016
0.09 1,045

04-04-16 280 Halliburton Co Cll Opt 38.0000 
04152016

0.06 1,820

04-04-16 2,000 Ishares Tr Nasdq Bio Indx 270.48 540,951
04-04-16 31,000 Select Sector Spdr Tr Sbi Int-Energy 60.88 1,887,268
04-04-16 15,000 Select Sector Spdr Tr Sbi Healthcare 69.44 1,041,664
04-05-16 100 Spdr S&p500 Tr Cll Opt211.0000 

04152016
0.06 650

04-06-16 -280 Halliburton Co Cll Opt 38.0000 
04152016

0.30 -8,445

04-06-16 100 Target Corp    Cll Opt 85.0000 
04152016

0.09 950

04-06-16 1,000 Ishares Tr Nasdq Bio Indx 283.78 283,777
04-06-16 5,000 Select Sector Spdr Tr Sbi Int-Energy 61.47 307,350
04-06-16 10,000 Select Sector Spdr Tr Sbi Healthcare 70.10 701,000
04-07-16 100 Spdr S&p500 Tr Cll Opt210.0000 

04152016
0.08 850

04-08-16 10 Spdr S&p500 Tr Cll Opt208.0000 
04152016

0.17 175

04-08-16 200 Spdr S&p500 Tr Cll Opt209.0000 
04152016

0.07 1,500

04-11-16 -100 Apple Inc      Cll Opt120.0000 05202016 0.76 -7,650
04-11-16 100 Netflix Com    Cll Opt110.0000 

04152016
0.11 1,089

04-11-16 -500 Sector Spdr-En Cll Opt 66.5000 
05202016

0.40 -20,250

04-11-16 5,000 Ishares US Technology ETF 107.92 539,616
04-11-16 15,000 Select Sector Spdr Tr Sbi Int-Energy 62.50 937,519
04-11-16 15,000 Select Sector Spdr Tr Sbi Int-Finl 22.25 333,685
04-11-16 8,000 Select Sector Spdr Tr Sbi Int-Inds 55.01 440,058
04-11-16 7,200 Select Sector Spdr Tr Sbi Healthcare 68.88 495,968
04-11-16 5,000 Select Sector Spdr Tr Sbi Cons Discr 78.17 390,850
04-13-16 -9 Amazon Com Inc Cll Opt695.0000 

05202016
5.98 -5,386

04-13-16 -110 Delta Air Lns  Cll Opt 52.5000 
05202016

0.44 -4,895

04-13-16 -800 Spdr Rgnl Bkg  Cll Opt 41.0000 
05202016

0.24 -19,000

04-13-16 -100 Netflix Com    Cll Opt140.0000 
05202016

0.83 -8,350

04-13-16 -200 Spdr S&p500 Qt Cll Opt214.0000 
05202016

0.45 -9,100

04-13-16 -200 Spdr S&p500 Qt Cll Opt215.0000 
05202016

0.38 -7,700

Page 25 of 43



City of Sacramento
TRANSACTION SUMMARY

Large Cap Growth
SCERS

From 04-01-16 To 04-30-16

Trade Unit Total Unit Total Gain/
Date Quantity Security Cost Cost Price Proceeds Loss

04-13-16 8,000 Select Sector Spdr Tr Sbi Int-Energy 64.24 513,928
04-14-16 -70 Facebook Inc   Cll Opt125.0000 

05202016
1.08 -7,595

04-14-16 280 Halliburton Co Cll Opt 38.0000 
04152016

0.58 16,363

04-14-16 -280 Halliburton Co Cll Opt 42.0000 
05202016

0.34 -9,643

04-14-16 190 Ishares Rs2000 Cll Opt111.0000 
04152016

1.40 26,680

04-14-16 -190 Ishares Rs2000 Cll Opt117.0000 
05202016

0.41 -7,870

04-15-16 -300 Sector Spdr-En Cll Opt 68.5000 
05202016

0.30 -9,150

04-18-16 -150 Citigroup Inc  Cll Opt 48.0000 
05202016

0.36 -5,475

04-19-16 100 Netflix Com    Cll Opt140.0000 
05202016

0.07 750

04-19-16 -100 Target Corp    Cll Opt 88.0000 
05202016

0.42 -4,250

04-20-16 -12 Alphabet Inc   Cll Opt820.0000 
05202016

4.13 -4,962

04-21-16 110 Delta Air Lns  Cll Opt 52.5000 
05202016

0.06 715

04-21-16 -60 Under Armor    Cll Opt 49.5000 
05202016

0.68 -4,110

04-21-16 6,000 Under Armour Inc Cl A 47.09 282,527
04-22-16 12 Alphabet Inc   Cll Opt820.0000 

05202016
0.15 186

04-25-16 100 Apple Inc      Cll Opt120.0000 05202016 0.12 1,250
04-26-16 -90 Arista Network Cll Opt 75.0000 

05202016
0.75 -6,775

04-27-16 -60 Celgene Corp   Cll Opt116.0000 
05202016

0.75 -4,530

04-27-16 -100 Netflix Com    Cll Opt103.0000 
05202016

0.54 -5,403

04-28-16 100 Target Corp    Cll Opt 88.0000 
05202016

0.11 1,150

04-28-16 60 Under Armor    Cll Opt 49.5000 
05202016

0.15 930

TOTAL 10,961,283
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City of Sacramento
TRANSACTION SUMMARY

Large Cap Growth
SCERS

From 04-01-16 To 04-30-16

Trade Unit Total Unit Total Gain/
Date Quantity Security Cost Cost Price Proceeds Loss

SALES

04-01-16 15,000 Spdr Tr Unit Ser 1 187.21 2,808,209 206.70 3,100,535 292,326
04-04-16 3,000 Celgene Corporation 115.87 347,612 101.88 305,649 -41,962
04-04-16 3,000 Gilead Sciences Inc 98.14 294,414 94.59 283,764 -10,650
04-04-16 14,000 Spdr Tr Unit Ser 1 187.21 2,620,995 206.27 2,887,788 266,793
04-05-16 5,000 Boeing Co Com 136.67 683,343 127.29 636,438 -46,905
04-05-16 15,000 Spdr Tr Unit Ser 1 187.21 2,808,209 204.36 3,065,398 257,188
04-05-16 6,000 Unitedhealth Group Inc 120.41 722,434 127.18 763,095 40,662
04-13-16 4,000 Clorox Co 126.57 506,288 125.63 502,529 -3,759
04-15-16 0 American Airls Cll Opt 46.0000 

04152016
0.00 715 0.00 4,485 3,770

04-15-16 0 Boeing Company Cll Opt141.0000 
04152016

0.00 650 0.00 5,350 4,700

04-15-16 0 Delta Air Lns  Cll Opt 52.5000 
04152016

0.00 1,045 0.00 4,565 3,520

04-15-16 0 Halliburton Co Cll Opt 38.0000 
04152016

0.00 18,183 0.00 14,744 -3,439

04-15-16 0 Ishares Rs2000 Cll Opt111.0000 
04152016

0.00 26,680 0.00 8,265 -18,415

04-15-16 0 Spdr Rgnl Bkg  Cll Opt 41.0000 
04152016

0.00 225 0.00 875 650

04-15-16 0 Netflix Com    Cll Opt110.0000 
04152016

0.00 1,089 0.00 13,050 11,961

04-15-16 0 Spdr S&p500 Tr Cll Opt208.0000 
04152016

0.00 175 0.00 515 340

04-15-16 0 Spdr S&p500 Tr Cll Opt209.0000 
04152016

0.00 1,500 0.00 8,300 6,800

04-15-16 0 Spdr S&p500 Tr Cll Opt210.0000 
04152016

0.00 850 0.00 3,850 3,000

04-15-16 0 Spdr S&p500 Tr Cll Opt211.0000 
04152016

0.00 650 0.00 2,350 1,700

04-15-16 0 Target Corp    Cll Opt 85.0000 
04152016

0.00 950 0.00 8,450 7,500

04-15-16 0 Sector Spdr-En Cll Opt 67.0000 
04152016

0.00 1,868 0.00 12,750 10,882

04-21-16 6,000 Under Armour Inc Cl C 46.38 278,261 45.62 273,698 -4,562
TOTAL 11,124,345 11,906,444 782,098
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City of Sacramento
TRANSACTION SUMMARY

Large Cap Growth
SCERS

From 04-01-16 To 04-30-16

Trade Unit Total Unit Total Gain/
Date Quantity Security Cost Cost Price Proceeds Loss

CONTRIBUTIONS

04-08-16 6,000 Under Armour Inc Cl C 46.38 278,261
TOTAL 278,261
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City of Sacramento
TRANSACTION SUMMARY

Large Cap Growth
SCERS

From 04-01-16 To 04-30-16

Trade Unit Total Unit Total Gain/
Date Quantity Security Cost Cost Price Proceeds Loss

WITHDRAWALS

04-01-16 Pool A Cash 1,000,000
04-08-16 6,000 Under Armour Inc Cl A 94.31 278,261
04-30-16 Pool A Cash 128,869
TOTAL 1,407,130
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City of Sacramento
TRANSACTION SUMMARY

International
SCERS

From 04-01-16 To 04-30-16

Trade Unit Total Unit Total Gain/
Date Quantity Security Cost Cost Price Proceeds Loss

PURCHASES

04-11-16 38,000 Ishares MSCI Emerging Markets ETF 33.96 1,290,472
04-11-16 21,000 Ishares Inc Core Msci Emkt 41.41 869,587
TOTAL 2,160,059
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City of Sacramento
TRANSACTION SUMMARY

International
SCERS

From 04-01-16 To 04-30-16

Trade Unit Total Unit Total Gain/
Date Quantity Security Cost Cost Price Proceeds Loss

SALES

04-11-16 38,000 Ishares MSCI Eafe ETF 65.05 2,471,963 56.75 2,156,673 -315,290
TOTAL 2,471,963 2,156,673 -315,290
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City of Sacramento
TRANSACTION SUMMARY

Pool D
SHRA Investment Pool

From 04-01-16 To 04-30-16

Trade Unit Total Unit Total Gain/
Date Quantity Security Cost Cost Price Proceeds Loss

PURCHASES

04-19-16 2,000,000 California St For Previous Iss 100.00 2,000,000
1.500% Due 04-01-21

TOTAL 2,000,000
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City of Sacramento
TRANSACTION SUMMARY

Pool D
SHRA Investment Pool

From 04-01-16 To 04-30-16

Trade Unit Total Unit Total Gain/
Date Quantity Security Cost Cost Price Proceeds Loss

CALLS

04-29-16 300,000 Freddie Mac 100.00 300,000 100.00 300,000 0
1.500% Due 04-29-19

TOTAL 300,000 300,000 0
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City of Sacramento
TRANSACTION SUMMARY

Pool D
SHRA Investment Pool

From 04-01-16 To 04-30-16

Trade Unit Total Unit Total Gain/
Date Quantity Security Cost Cost Price Proceeds Loss

CONTRIBUTIONS

04-06-16 Fidelity Fund 3,015,400
04-11-16 Fidelity Fund 155,503
04-11-16 Fidelity Fund 1,695
TOTAL 3,172,598
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City of Sacramento
TRANSACTION SUMMARY

Pool D
SHRA Investment Pool

From 04-01-16 To 04-30-16

Trade Unit Total Unit Total Gain/
Date Quantity Security Cost Cost Price Proceeds Loss

WITHDRAWALS

04-01-16 Caltrust Money Market 4,000,000
TOTAL 4,000,000
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City of Sacramento
TRANSACTION SUMMARY

Capitol Area Development Authority - Banking
From 04-01-16 To 04-30-16

Trade Unit Total Unit Total Gain/
Date Quantity Security Cost Cost Price Proceeds Loss

No transactions were found!
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City of Sacramento
TRANSACTION SUMMARY

Capitol Area Development Authority - Tax Exempt
From 04-01-16 To 04-30-16

Trade Unit Total Unit Total Gain/
Date Quantity Security Cost Cost Price Proceeds Loss

No transactions were found!
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City of Sacramento
TRANSACTION SUMMARY

Capitol Area Development Authority - Taxable
From 04-01-16 To 04-30-16

Trade Unit Total Unit Total Gain/
Date Quantity Security Cost Cost Price Proceeds Loss

No transactions were found!
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City of Sacramento
TRANSACTION SUMMARY

American River Flood Control District
From 04-01-16 To 04-30-16

Trade Unit Total Unit Total Gain/
Date Quantity Security Cost Cost Price Proceeds Loss

No transactions were found!
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City of Sacramento
TRANSACTION SUMMARY

Reclamation District No. 1000
From 04-01-16 To 04-30-16

Trade Unit Total Unit Total Gain/
Date Quantity Security Cost Cost Price Proceeds Loss

No transactions were found!
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City of Sacramento
TRANSACTION SUMMARY

Sacramento Public Library Authority
From 04-01-16 To 04-30-16

Trade Unit Total Unit Total Gain/
Date Quantity Security Cost Cost Price Proceeds Loss

WITHDRAWALS

04-01-16 Pool A Cash 15,159
04-08-16 Pool A Cash 2,000,000
04-22-16 Pool A Cash 1,000,000
TOTAL 3,015,159
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City of Sacramento
TRANSACTION SUMMARY

Sacramento Public Library Authority Hurst Trust
From 04-01-16 To 04-30-16

Trade Unit Total Unit Total Gain/
Date Quantity Security Cost Cost Price Proceeds Loss

PURCHASES

04-21-16 550,000 Federal Home Loan Bank 100.00 550,000
1.750% Due 05-18-21

TOTAL 550,000
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City of Sacramento
TRANSACTION SUMMARY

The Natomas Basin Conservancy
From 04-01-16 To 04-30-16

Trade Unit Total Unit Total Gain/
Date Quantity Security Cost Cost Price Proceeds Loss

No transactions were found!
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